Rule Self-Certification

September 19, 2007
Office of the Sccretary
Commodity Futures Trading Commission
Three Lafayette Center
1155 21% St., NLW.

Washington, D.C. 20581

Re:  Certification of Delisting of Daily Expiry™ US Dollar 3-Month BBA LIBOR™™
Futures Contracts ---- Reference File SR-PBOT-2007-20

Ladi_es and Gentlemen:

Pursuant to Section 5c(c)(1) of the Commodity Exchange Act, as amended
(“Act”), and Sections 40.2 and 40.6 of the regulations promulgated by the Commodity
Futures Trading Commission under the Act, the Philadelphia Board of Trade, Inc.
(“PBOT” or “Exchange™) is notifying the Commission that it will delist the Daily
Expiry™ US Dollar 3-Month BBA LIBOR™ Futures Contracts effective at the close of
trading on Friday, September 21, 2007. There is no open interest in these contracts.
Rules 1401 through 1405 will therefore be deleted from the Exchange’s rulebook
effective at the close of trading on Friday, September 21, 2007, as set forth below in
italics. Cross—throuvhs indicate delction of the language:
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PBOT hereby certifies that the delisting of these contracts and the deletion of
Rules 1401 through 1405 complies with the Commodity Exchange Act and regulations
thereunder. '

Walt Smith
Vice President and General Manager

cc: Mr. Allen J. Cooper
Ms. Jane Croessmann
Mr. Edward J. Dasso



