
 

Christopher Bowen  
Managing Director and Chief Regulatory Counsel 

Legal Department 
 
October 30, 2013 
 
VIA E-MAIL 
 
Ms. Melissa Jurgens 
Office of the Secretariat 
Commodity Futures Trading Commission 
Three Lafayette Centre 
1155 21st Street, N.W. 
Washington, DC 20581 
 
RE: CFTC Regulation 40.6(d) Notification. New York Mercantile Exchange, Inc. Weekly 

Notification of Rule Amendments. 
NYMEX Submission No. 13-515 
 

Dear Ms. Jurgens: 
 
Pursuant to Commodity Futures Trading Commission (“CFTC” or the “Commission”) Regulation 40.6(d), 
the Exchange submits this weekly notification of the following rule amendments made effective during the 
week of October 21, 2013.  
 

• Effective Sunday, October 20, 2013 for trade date Monday, October 21, 2013, the New York 
Mercantile Exchange, Inc. (“NYMEX” or the “Exchange”) amended the name of “RBOB Gasoline 
vs. Euro-bob Oxy NWE Barges (Argus) (1,000mt) Futures” to “RBOB Gasoline vs. Euro-bob Oxy 
NWE Barges (Argus) (350,000 gallons) Futures.” The marketplace was notified of this name 
change via Special Executive Report #6868, which is attached hereto at Exhibit A. 

• Effective Sunday, October 20, 2013 for trade date Monday, October 21, 2013, NYMEX reduced 
the minimum price fluctuation for two (2) natural gas futures contracts from $0.001 per million 
British thermal units (MMBtu) to $0.0001 per MMBtu. These contracts are offered for trading on 
CME Globex and the NYMEX trading floor, and for submission for clearing through CME 
ClearPort. The marketplace was notified of this reduction via Special Executive Report 
#6847RRR, which is attached hereto as Exhibit B. 
 

If you require any additional information, please contact the undersigned at (212) 299-2200 or via e-mail 
at Christopher.Bowen@cmegroup.com.  Please reference our NYMEX Submission No. 13-515 in any 
related correspondence.   

 
 

Sincerely,  
 
/s/ Christopher K. Bowen 
Managing Director and Chief Regulatory Counsel 

 
 
 
Attachments: Exhibit A – Special Executive Report #6868 
  Exhibit B – Special Executive Report #6847RRR 
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Exhibit A 

 
 
 
 

 
Special Executive Report 
 

DATE:   October 9, 2013 

SER#:   6868 

SUBJECT: Amendment to the Product Title of the Existing RBOB Gasoline vs. 
Euro-bob Oxy NWE Barges (Argus) (1000mt) Futures Contract  

 

Effective Sunday, October 20, 2013, for trade date Monday, October 21, 2013, the New York 
Mercantile Exchange, Inc. (NYMEX or Exchange) will change the name of the RBOB Gasoline vs. 
Euro-bob Oxy NWE Barges (Argus) (1,000mt) Futures. The proposed name change is detailed 
below as follows: 

 
 

Current Product Name 
 

New Product Name Clearing 
Code 

Rule 
Chapter 

 
RBOB Gasoline vs. Euro-bob Oxy NWE 
Barges (Argus) (1000mt) Futures 

 
RBOB Gasoline vs. Euro-bob Oxy NWE Barges 
(Argus) (350,000 gallons) Futures 

 
EXR 

 
1090 

 
Also at that time, the Exchange will amend all references to the contract throughout the NYMEX 
rulebook to reflect the new name. The rulebook chapter and commodity code will remain 
unchanged. The Exchange will also implement the amendment to the position limit table within 
Chapter 5 of the NYMEX rulebook to reflect the revised naming convention. This change will not 
affect existing position limits of the product. 

 
It is important to note that the title change and all related amendments are administrative in 
nature and will, in no manner, impact the structure of the contract or related contracts. 

 
The Commodity Futures Trading Commission (CFTC) will be notified of the  product  name change 
and related rule amendments during the week of October 28, 2013, via the weekly notification 
procedures set forth in Part 40 of the CFTC Regulations. 

 
For additional information, please contact: 

 
Paul Wightman paul.wightman@cmegroup.com +44 20 3379 3134 
Verena Peternell verena.peternell@cmegroup.com +44 20 3379 3723 
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Exhibit B 

 
 
 
 

 
Special Executive Report 
 

DATE:   October 15, 2013 

SER#:   6847RRR 

SUBJECT: Reduction in the Minimum Price Fluctuation for Two (2) Natural Gas 
Futures Contracts 

 
This SER supersedes SER #6847RR dated October 9, 2013, to reflect the amended contract 
language in the affected rulebook chapters.  
 
Effective Sunday, October 20, 2013 for trade date Monday, October 21, 2013, the New York Mercantile 
Exchange, Inc. (NYMEX or Exchange) will reduce the minimum price fluctuation for two (2) natural gas 
futures contracts from $0.001 per million British thermal units (MMBtu) to $0.0001 per MMBtu.  These 
contracts are offered for trading on CME Globex and the NYMEX trading floor, and for submission for 
clearing through CME ClearPort.  
 
The contract titles, commodity codes, and rule chapters of the affected products are provided below. 
 
 

Contract Name Code Rule 
Chapter 

Henry Hub Natural Gas Penultimate 
Financial Futures NP 529 

Henry Hub Natural Gas Look-Alike 
Penultimate Financial Futures HP 824 

 

The Commodity Futures Trading Commission (CFTC) will be notified of the reduction of the minimum 
price fluctuation limits during the week of October 28, via the weekly notification procedures set forth in 
Part 40 of the CFTC Regulations. 

The amendments to the rules relating to the reduction in minimum price fluctuation limit for the above-
listed contracts are provided in black-line format below (underline reflects addition; strikethrough reflects 
deletion). 
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Chapter 529 
Henry Hub Natural Gas Penultimate Financial Futures 

529.05 PRICES AND FLUCTUATIONS 

Prices shall be quoted in U.S. dollars and cents per MMBtu. The minimum price fluctuation shall be 
$0.001$0.0001 per MMBtu. The maximum price fluctuation shall be consistent with the prevailing price 
limits of the Henry Hub Natural Gas futures contract. 

 

Chapter 824 
Henry Hub Natural Gas Look-Alike Penultimate Financial Futures 

824.05. PRICES AND FLUCTUATIONS 

Prices shall be quoted in U.S. dollars and cents per MMBtu. The minimum price fluctuation shall be 
$0.001$0.0001 per MMBtu. The maximum price fluctuation shall be consistent with the prevailing price 
limits of the Henry Hub Natural Gas futures contract. 

 

Please refer questions on this subject to: 

Research and Product Development 

Greg Price   Gregory.Price@cmegroup.com   (212) 299-2625 
 
Products and Services 

Todd Schlaht   Todd.Schlaht@cmegroup.com   (403) 444-5568 
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